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NOTE

CORRECTION TO
“NOTE ON A LIMIT THEOREM”
By D. A. DARLING

University of California at Irvine

Professor H. G. Tucker informs me that the lemma in the above paper (Ann.
Probability (1975) 3 876-878), has appeared in his paper [1]. He also remarks
that the statement “If X, belongs to the domain of attraction of a stable random
variable X of exponent less than one, assuming positive and negative values, then
X,* and X,~ belong to the domain of a common positive stable law” is not exact
if the italicized phrase is deleted as was done inadvertently in my note. This
remark does not affect the analysis in the note.

[1] Tucker, H. G. (1971). On asymptotic independence of the partial sums of
positive and negative parts of independent random variables. Ad-
vances in Appl. Probability 3 404-425.
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